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01/ CONTEXT SFCR regulatory structure QVAVZB

Solvency and Financial

Condition Report Business and Performance

An annual report with a common

regulatory structure, yet significant SVStem of Governance

variation within sections, level of detail

Risk Profile

and presentation across insurers.

Valuation for Solvency Purposes

©O 0 0 0 0

Capital Management

View the detailed regulatory structure /

ASF



https://eur-lex.europa.eu/legal-content/EN/TXT/PDF/?uri=CELEX:32015R0035
https://eur-lex.europa.eu/legal-content/EN/TXT/PDF/?uri=CELEX:32015R0035
https://eur-lex.europa.eu/legal-content/EN/TXT/PDF/?uri=CELEX:32015R0035
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01/ CONTEXT Same Structure, Different Levels of Detail D,\V‘ZB

Same regulatory framework

All reports follow the same overarching rules and
requirements.

Same main sections

Core sections are consistent across all reports.

Similar topics addressed

Reports cover the same key topics and subject areas.

Different report length

Total pages and depth vary significantly across reports.

Different level of detail

Some reports provide high-level summaries, others go
deep.

Different writing styles

Tone, terminology, and narrative approaches differ.

Different use of tables and graphics

Variation in the type, complexity, and quantity of visuals.

ASF
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02/ SOLUTION Automated Outputs & Natural Language Interaction DAV‘ZB

OUTPUT 1 - ~ OUTPUT 2 s ™ PROMPT-BASED ACESS

MS Word files

MS Excelfiles =—= =0 Natural Language

a Interaction

Users can query and explore
SFCR information via prompts.

PROMPT >_

Ask a question aboutthe
SFCR...

_ v, _ J
01 -SOURCE 02 - EXTRACT 03 - CROSS REFERENCE
= SFCR chapters & 1. Keywords Cross reference
= sections ? Key indicators % among sections &

Key characteristics reports
Reporting period & changes

ASF
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Automated Outputs & Natural Language Interaction DAY 26

Requirements to be addressed

Automatic pre-filling of fields in supervisory reports, with generation of editable .docx and .xlsx files.
User validation and editing capabilities before finalizing outputs.

Storage of generated and validated outputs for future reference and reuse.

Natural language interaction with information through prompts.

Full traceability and auditability, enabling identification of document source, undertaking, reporting
period, section and page, data element source, and any transformations or calculations performed.

Processing of both searchable and image-based PDFs, ensuring extraction of relevant information.

Comparative analysis capabilities, supporting longitudinal analysis across the current and previous
five reporting years, and cross-sectional analysis across different undertakings.

Alerts for non-compliance with SFCR structure.

Modular and scalable architecture, allowing the progressive integration of additional ASF reports, data
sources, and document formats.

ASF



02 / SOLUTION

Benefits and Future Potential

GOALS

Faster Report
c Preparation
Less time spent gathering, analysing
and reporting information.

% Integrated Cross-
Referencing
Clear links between narrative and

quantitative information across the
SFCR.

@‘ Faster Insight
Generation
Quicker identification of key

information, trends and
inconsistencies.

Stronger Supervisory
Analysis

More consistent, traceable and data-

informed supervisory analysis.

»

ENABLING
CAPABILITIES

Internal
knowledge
base

Traceable
foundation for
broader
supervisory
use

INOVA
SUp
DAY 26

FUTURE
POTENTIAL

Market-wide
analysis

Historical trend
analysis

Group-level
consolidation

ASF
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